CHINA INDUSTRIAL SECURITIES FUTURES CO.,LTD.
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1. BERE—

Aa Wty | Bk W | /e | T | R | Tk
&%) | & %) | B (%)
SR2105 5289 -108 -2.00 |24.80 |-440 |3520 |42.73
T/
SR2109 5348 -129 -2.36 | 36.08 |4.89 |26.53 |81.69
7o/
=
BT £5-SR201 BT £5-SR105 BT 5-SR109
(FT/mE) (FT/id) (FT/m)
LHEMN -119 91 32
BI—H#&MT | -238 -17 -97
KR 119 108 129
Hi=
SR109-SR201 (5./id) SR105-SR109(5¢/)
LRk | -151 -59
BI— Bk | -141 -80
JEINZS -10 21
FEFK B OHX FEHX
BT (A | BT |BRR | B0 | Bl | RE|RX | TN
%A | 5380 | 5410 | 5305 | 5345 | 5450 | 5450 | 5690 | 5500 | 5770 | 5525
N
BIH | 5380 | 5410 | 5305 | 5345 | 5450 | 5450 | 5690 | 5500 | 5770 | 5525
A
KBk | 0 0 0 0 0 0 0 0 0 0
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HHA BA ] G BRI BEE
2K 21737 | 2510 24247
Tk 3k 0 0 0
IR Wind, XIFHAESRA ST

Wt | BkER | BKER | FE | B | B | Ef
%) | AF [0 | AF | (%)
11 S4%2105 |1577 |-012 |-0.76 3821 |[-0.15 |[596 |68.64
X0/
11 S4%2107 | 1546 |[-0.10 |-0.64 |2370 |1.28 |279 |8653
X0/

EEES
ICE2103/ICE2105
S HRMN 1.020
B—H&MN 1.019
KR 0.001

FERIE: Wind, SOEHRSRARL TR

2. WHSHLRE

BEE%. 122 BREHRHORNE 105 Fik, B 73 k. 5—
SE, TiaRESEHOSETEBLRD. 2 BT AESFE M 31.1
A, SFHEEA. #OMRAKEEN, AN R SIER R #OF
AR, Tt —Z=Ei %/}Tc o SNRENEBIRER, BN BRRES,
I B IR L iksheE, IEFEIRE, BNBEEER. NERETERE
i mEE%, HEI]LIV\]}_E?J%%T%, RERENFEZ. ESE.
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3. fiEE=R
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HHERIR: Wind, SXiE

HATI R & BT

2: FPEEE

11898 124898 18980 24898

—2011-12
2016-17

—2012-13
—2017-18

3A98 4898

—2013-14
—2018-19

s5A9H 6898 7RA%8 =04 =] 9H98

—2014~15 —2015-16
2019-20 —2020-21

BIRRIE: Wind, SGESIESHT &
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AANEBNIRNSE, W ZTYHEARKRE. RREEWERITR
BRT AARAARR . MEFMRKAMNBIEHIREL2FER, SWEEET
AANNBAER, BYSEAMNBLEL, IREUR. 20F, &g, T%
FEME=TTHNREZE. FATEETEFEEAREPHEEEETR
B R T B Bk B B R M B AT 2 TR IR EN o

KR ENEESIRBET 2FER, BB ERES I EREMTEMER
EEMGRIE, EARIEFEEMNESNENASLEEMTE. XHHMN
R ERAMZBWNHESE . XERARATLREECSARERTAT -
RERBEEHNRE. AMELRZEFRERMESHTRNTERE. I
BEOTTE. WERHREMN BEEHENNRROT R T L H IR ER
HA = H YIRS B

ZPARNMARENELRFRRNE—ER. ARERIIEHRE LR
FARTESTAER, THREFRAEHREN. EARRBRERS
RAEERIN B AFHRNREBR MERAKFTE. ARARRUES
NEEBARENEABRNLENEEHFEEFERR, Uk (BELE)
B E TG

HEMEAT, RREFNEEIMRENERDHTEEIHER AR E
il EEMBRT, RRBRIMEFAABE LR AR EFRERASTHSI
ESGOE AT SUARE S oA o
FERENURAESREAMNMRAR KL, WTFETARREEEK
MM S &R, TREBMNHSHR, MR L RBREER
£
RIREMBNAPGEETERXBFAE, REBEFH, EFAMNBFIDPA
NELMEMAEZ BN EFFNLH. M5IA. 1%, FERLATOEREEH
RERED, BEAENARESHTEFRENSIH. BTFER.



