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1. BERE—

Aa Wty | kiR W | FHe [T | R | T
&%) | & (%) | B (%)
SR2009 5023 10 019 |37.84 [3.27 |49.63 |5.99
T/
SR2101 4866 20 041 |31.25 |3.04 |11.17 |-24.76
7o/
=
BT £5-SR009 BTI&-SR101 | BT I £5-SR105
(FT/mE) (FT/mE) (FT/mE)
LHEMN 347 504 530
BI—HIRM | 357 524 558
KR -10 -20 -28
Hi=
SR009-SR101 (F/d) SR101-SR105(5¢/)
LHEM 157 26
BI— B | 167 34
RER -10 -8
FEF~X B OHX FEHK
BT | WM | B | ET | R |EQ | BE | RE | X | M
%A | 5370 | 5390 | 5315 | 5300 | 5495 | 5495 | 5520 | 5450 | 5670 | 5520
N
BIHE | 5370 | 5390 | 5315 | 5300 | 5495 | 5495 | 5520 | 5450 | 5670 | 5520
A
KEL | 0 0 0 0 0 0 0 0 0 0




O >IN B LA T

CHINA INDUSTRIAL SECURITIES FUTURES CO.,LTD.

HER =2Fya JENiA BRI BERF
3k 10666 | 644 11310
T 3K 0 0 0

WS |k | | Bt | T | BmX | T
(%) IFE | (%) FE | (%)
11 2452010 |[12.00 |-012 |-099 |3853 |-44.72 |567 |1.08
ED RS
11 2#52103 |[1263 |[-009 |-071 |2366 |1.92 |257 |-49.01
ED RS

EEES
ICE2010/ICE2103
S HRMN 0.950
B—H&MN 0.952
KR -0.002
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RENZ, FHEZ ANFErtEReil. THEOEIMEERRE, I
BEMHENRKR. BITIZHEMEERNEOBRK. KHE, MREOK
KREBNE, N=EARIERES, FAIMHRZF SR, XS
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AANEBNIRNSE, W ZTYHEARKRE. RREEWERITR
BRT AARAARR . MEFMRKAMNBIEHIREL2FER, SWEEET
AANNBAER, BYSEAMNBLEL, IREUR. 20F, &g, T%
FEME=TTHNREZE. FATEETEFEEAREPHEEEETR
B R T B Bk B B R M B AT 2 TR IR EN o

KR ENEESIRBET 2FER, BB ERES I EREMTEMER
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R ERAMZBWNHESE . XERARATLREECSARERTAT -
RERBEEHNRE. AMELRZEFRERMESHTRNTERE. I
BEOTTE. WERHREMN BEEHENNRROT R T L H IR ER
HA = H YIRS B
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RAEERIN B AFHRNREBR MERAKFTE. ARARRUES
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B E TG
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ESGOE AT SUARE S oA o
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MM S &R, TREBMNHSHR, MR L RBREER
£
RIREMBNAPGEETERXBFAE, REBEFH, EFAMNBFIDPA
NELMEMAEZ BN EFFNLH. M5IA. 1%, TERLLIGEREEH
RERED, BEAENARESHTEFRENSIH. BTFER.



